
Risk profile (SRRI) 1)
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Class B

Fund manager Lukas Haas
Fund manager since 01.07.2015
Location Zurich
Fund domicile Liechtenstein
Fund currency USD
Close of financial year 31. May
Total net assets (in millions) 1'165.20
Inception date 31.03.2008
Management fee in % p.a. 0.50
TER (as of 29.02.2016) in % 0.39
Benchmark (BM) Citigroup USD 3M Euro Dep.

Unit Class Category B
(capital growth)

ISIN number LI0037729709

Valor no. 3772970

Min. Investment Amount 1'000
Redemptions Daily

Fund 111

July 31, 2017
Liechtenstein

CS (Lie) Money Market Fund - USD

Net performance in USD (rebased to 100) and yearly performance 2)
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CS (Lie) Money Market Fund - USD B Yearly or year-to-date performance respectively (Fund)
Citigroup USD 3M Euro Dep. Yearly or year-to-date performance respectively (Benchmark)

Net performance in USD 2)

1 month 3 months YTD 1 year 3 years 5 years
Fund 0.08 0.22 0.47 0.71 1.12 1.43
Benchmark 0.10 0.29 0.62 0.97 1.90 2.46

Maturities in months
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Credit Ratings in %

A-1+ 15.51
A-1 44.24
A-2 14.82
AAA (Bucket) 0.00
AA (Bucket) 10.17
A (Bucket) 12.73
BBB (Bucket) 2.53

Top 10 holdings in %
Position Maturity as % of

assets
Nestlé 19.10.17 1.81
Caisse d'Amortissement 24.10.17 1.81
Caisse des Depots 20.10.17 1.81
Akademiska Hus 20.11.17 1.81
Agence Centrale 17.01.18 1.81
Erste Abwicklungsanstalt 13.10.17 1.77
Deutsche Bahn AG 03.08.17 1.59
City of Malmo 05.10.17 1.54
Korea Expressway 22.10.17 1.47
Dekabank 26.09.17 1.45
Total 16.88

Duration and Yield
Fund

Gross portfolio yield in % 1.42
Weighted Average Life (in days) 107
Weighted Average Maturity (in days) 95

Asset Allocation in %
Commercial Paper 68.91
Bonds with short maturity 19.38
Floating-rate Notes (FRN)/(FRMTN) 6.05
Cash/Cash Equivalents 5.66
Total 100.00

Investment policy
The fund invests in USD-denominated money
market instruments as well as in short-term fixed
and variable-rate securities of first-class debtors.
The creditworthiness for an investment purchase
corresponds to at least "A" of a leading
credit-rating agency or a comparable internal
rating, and "A-2" (S&P) / "P-2" (Moody’s) for
money market instruments. The fund, including
derivative financial instruments, must have an
average bullet maturity of no more than 12
months and an average residual maturity of six
months. In the case of variable-rate investments,
the next date on which the interest rate is due
to be adjusted is deemed to the residual maturity
date. The residual maturity of the individual
investments may not exceed two years provided
that the next date for interest-rate adjustment
does not exceed 397 days. The fund is a "money
market fund" pursuant to the CESR guidelines
for money market funds (CESR / 10-049).

Fund facts

Unit class currency USD

Bloomberg ticker CLDMMDB LE

Net Asset Value 1'038.99

Fund Statistics
3 years 5 years

Annualised volatility in % 0.10 0.09
Information ratio -5.02 -3.60
Tracking Error (Ex post) 0.05 0.06
Maximum draw down in % 3) -0.03 -0.03
3) Maximum drawdown is the most negative cumulative return
over a given time period.

Number of holdings

Source: Lipper, a Thomson Reuters company

Default Probability Weighted Average Credit
Rating = A
Linear Weighted Average Credit Rating = A+

1) The calculation of the risk indicator is based on the CESR/10-673 Directive. The risk indicator is based on historic and partly simulated data; it cannot be used to predict future developments. The
classification of the Fund may change in future and does not represent a guarantee. A classification into category 1 is not a risk-free investment either.
2) Historical performance indications and financial market scenarios are not reliable indicators of future performance. The performance data do not take into account the commissions and costs incurred on the
issue and redemption of fund units.
The disclaimer mentioned at the end of this document also applies to this page.
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Contact
Credit Suisse Funds (Liechtenstein) AG
Städtle 17
9490 Vaduz, Liechtenstein

This document was produced by Credit Suisse AG and/or its affiliates (hereafter “CS”) with the greatest of care and to the best of its knowledge and belief. However, Credit Suisse provides no guarantee
with regard to the accuracy and completeness of this information, and does not accept any liability for losses that might arise from its use. On no account is the information supplied to be regarded as offering
investment recommendations. Interested persons should consult a qualified specialist before taking investment decisions. All details are intended purely for information purposes and are aimed exclusively at
investors in Liechtenstein. Neither this document nor copies thereof may be sent, taken into, or distributed in the United States or to any US person (as defined in Regulation S of the US Securities Act of
1933 in its currently valid version). The information contained in this document constitutes neither a request, nor an offer or recommendation to buy or sell collective investments or to engage in any other
transactions. Interested persons must be aware that prices of collective investments can fall as well as rise. For this reason, the historical performance of a collective investment is no guarantee of its current
and future performance. Before purchasing collective investments, prospective investors should in any case carefully study the sales prospectus, the latest annual report (or semi-annual report if this is more
recent) and other relevant legal documents (fund agreement and any applicable simplified prospectus). These documents (“Fund Documentation”) can be obtained in Liechtenstein free of charge from LGT
Bank AG in Liechtenstein for Luxembourg and Swiss funds or from the Liechtenstein fund management company and at all banks of Credit Suisse Group AG in Liechtenstein. The Liechtenstein CS products
listed in this document have been approved by the Liechtenstein Financial Market Authority (FMA). The management company for the Liechtenstein funds is Credit Suisse Funds (Liechtenstein) AG, Vaduz.
Custodian bank is Verwaltungs- und Privat-Bank AG, Vaduz.
This document must not be reproduced in part or in full without the written consent of Credit Suisse AG. Copyright © 2017 Credit Suisse Group AG and/or its affiliates.
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